Working Trial Balance

AK MENTAL HEALTH TRUST RESERVE

STATE OF ALASKA

Basis: A FUND: STATE STREET.

June 1, 2011 to June 30, 2011 View Date: July 18, 2011
Base Currency: USD - US DOLLAR Starting Balance Debits Credits Ending Balance

ASSETS
AVERAGE COST OF SECURITIES.............. 33,045,956.83 2,567,650.11 2,790,141.83 32,823,465.11
AVERAGE COST OF SHORT TERM INV.......... 3,496,885.98 660,086.16 0.00 4,156,972.14
CASH BALANCE.......ccccceviveeen. 0.00 3,227,736.27 3,227,736.27 0.00
TOTAL CASH & CASH EQUIVALENTS........ 3,496,885.98 3,887,822.43 3,227,736.27 4,156,972.14
RECEIVABLE FOR INVESTMENTS SOLD......... 0.00 3,144,441.00 3,144,441.00 0.00
RECEIVABLE FOR FOREIGN EXCHANGES (FX)... 0.00 0.00 0.00 0.00
DIVIDENDS RECEIVABLE.................... 0.00 82,013.11 82,013.11 0.00
INTEREST RECEIVABLE..................... 1,282.16 222.03 1,282.16 222.03
TAX REFUNDS RECEIVABLE.................. 0.00 0.00 0.00 0.00
OTHER RECEIVABLES............cc....... 0.00 0.00 0.00 0.00
OTHER ASSETS......ccceeeveeeeee 0.00 0.00 0.00 0.00
MORTGAGE EXPENSE RESERVE................ 0.00 0.00 0.00 0.00
RECEIVABLE FOR FUND SHARES SOLD......... 0.00 0.00 0.00 0.00
TOTAL ASSETS 36,544,124.97 9,682,148.68 9,245,614.37 36,980,659.28

LIABILITIES
PAYABLE FOR FOREIGN CURRENCY PURCHASED.. 0.00 0.00 0.00 0.00
PAYABLE FOR INVESTMENTS PURCHASED....... 0.00 3,227,736.27 3,227,736.27 0.00
PAYABLE FOR FUND SHARES REPURCHASED..... 0.00 0.00 0.00 0.00
ACCRUED EXPENSES.........cc.cccceveen. 0.00 0.00 0.00 0.00
TAXES WITHHELD LIABILITY.....c......... 0.00 0.00 0.00 0.00
OTHER LIABILITIES.........cccovvvene 0.00 0.00 0.00 0.00
OTHER PAYABLES 0.00 0.00 0.00 0.00
INCOME DISTRIBUTIONS 0.00 0.00 0.00 0.00
INTEREST PAYABLE.........ccveeennnn 0.00 0.00 0.00 0.00
TOTAL LIABILITIES 0.00 3,227,736.27 3,227,736.27 0.00

NET ASSETS - EXCLUDING MARKET

UNREALIZED GAIN/LOSS -

ON INVESTMENTS........ccccvvinne

ON FOREIGN CASH POSITIONS

ON INCOME RECEIVABLES.................

ON INVESTMENT & FX RECEIVABLES........

ON INVESTMENT & FX PAYABLES...........
TOTAL UNREALIZED SEC & CUR GAIN/LOSS....

TOTAL NET ASSETS AT MARKET
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36,544,124.97

5,928,443.73
0.00
0.00
0.00
0.00
5,928,443.73

42,472,568.70

Books Closed

12,909,884.95

-347,004,365.36
0.00
0.00
0.00
0.00
-347,004,365.36

-334,094,480.41

12,473,350.64

-346,191,712.02
0.00
0.00
0.00
0.00
-346,191,712.02

-333,718,361.38

36,980,659.28

5,115,790.39
0.00
0.00
0.00
0.00
5,115,790.39

42,096,449.67

Prepared by State Street




Working Trial Balance

AK MENTAL HEALTH TRUST RESERVE

STATE OF ALASKA

Basis: A FUND: AY2L STATE STREET.
June 1, 2011 to June 30, 2011 View Date: July 18, 2011
Base Currency: USD - US DOLLAR Starting Balance Debits Credits Ending Balance
CAPITAL
PRIOR YEARS NAV AT COST................. 35,996,339.25 0.00 0.00 35,996,339.25
NET INCOME - CURRENT YEAR............... 249,434.45 0.00 82,235.14 331,669.59
ACCUMULATED INCOME DISTRIBUTIONS........ 0.00 0.00 0.00 0.00
CONTRIBUTIONS.........ccoiiiee 0.00 0.00 0.00 0.00
WITHDRAWALS.........ccoooeviiine 0.00 0.00 0.00 0.00
BENEFIT PAYMENTS........ccooiis 0.00 0.00 0.00 0.00
RETURN OF BENEFIT PAYMENTS.............. 0.00 0.00 0.00 0.00
TRANSFERS IN.......coooiiie 0.00 0.00 0.00 0.00
TRANSFERS OUT......cccccovniiiicns 0.00 0.00 0.00 0.00
MORTGAGE TRANSFER.........cccooeiiis 0.00 0.00 0.00 0.00
INTERLEDGER CURRENCY TRANSFERS IN....... 0.00 0.00 0.00 0.00
INTERLEDGER CURRENCY TRANSFERS OUT...... 0.00 0.00 0.00 0.00
NET INTERLEDER TRANSFERS............. 0.00 0.00 0.00 0.00
AVERAGE SECURITY GAIN/LOSS.............. 298,351.27 109,632.13 463,931.30 652,650.44
UNREALIZED G/L ON OPEN FUTURES CONTRACTS 0.00 0.00 0.00 0.00
REALIZED G/L ON FUTURES CONTRACTS....... 0.00 0.00 0.00 0.00
CAPITAL GAIN........covviiiiie, 0.00 0.00 0.00 0.00
RESIDUAL G/L ON FUTURES................. 0.00 0.00 0.00 0.00
TOTAL CAPITAL 36,544,124.97 109,632.13 546,166.44 36,980,659.28

UNREALIZED APPR/DEPR ON SECURITIES......

NET CAPITAL AT MARKET
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5,928,443.73

42,472,568.70

Books Closed

-346,191,712.02

-346,082,079.89

-347,004,365.36

-346,458,198.92

5,115,790.39

42,096,449.67

Prepared by State Street




Working Trial Balance

AK MENTAL HEALTH TRUST RESERVE

STATE OF ALASKA

Basis: A FUND: AY2L STAI E STRE ET.

June 1, 2011 to June 30, 2011 View Date: July 18, 2011
Base Currency: USD - US DOLLAR Starting Balance Debits Credits Ending Balance

INCOME - CURRENT PERIOD
DIVIDEND INCOME...........cccccennnen. 232,972.68 0.00 82,013.11 314,985.79
INTEREST INCOME...........ccceuennnne 16,461.77 0.00 222.03 16,683.80
TIPS INFLATION ADJUSTMENT............... 0.00 0.00 0.00 0.00
AMORTIZATION/ACCRETION INCOME........... 0.00 0.00 0.00 0.00
CURRENCY GN/LS ON DIVIENDS RECEIVED..... 0.00 0.00 0.00 0.00
CURRENCY GN/LS ON INTEREST RECEIVED..... 0.00 0.00 0.00 0.00
CURRENCY GAIN/LOSS 0.00 0.00 0.00 0.00
CURRENCY GN/LS ON SECURITY SETTLEMENTS.. 0.00 0.00 0.00 0.00
CURRENCY GN/LS ON FX CONTRACT STLMNTS... 0.00 0.00 0.00 0.00
AVERAGE GN/LS ON CURRENCY DISPOSAL...... 0.00 0.00 0.00 0.00
CURRENCY GAIN/LOSS ON SPOT FX........... 0.00 0.00 0.00 0.00
CURRENCY GN/LS - FORWARD FX SETTLEMENTS. 0.00 0.00 0.00 0.00
OTHER INCOME..........ccociiine 0.00 0.00 0.00 0.00
EXTERNAL MANAGER EXPENSE 0.00 0.00 0.00 0.00
STOCK LOAN INCOME...........cccceuee 0.00 0.00 0.00 0.00
AVG SECURITY GN/LS-MBS PAYDOWNS......... 0.00 0.00 0.00 0.00
TOTAL INCOME 249,434 .45 0.00 82,235.14 331,669.59

EXPENSES - CURRENT PERIOD
EXPENSES......c.cccoiviiiiiiiiis 0.00 0.00 0.00 0.00
OTHER EXPENSES ...........cocooeeee 0.00 0.00 0.00 0.00
DIVIDEND TAX WITHHELD EXPENSE........... 0.00 0.00 0.00 0.00
INTEREST TAX WITHHELD EXPENSE........... 0.00 0.00 0.00 0.00
TOTAL EXPENSES 0.00 0.00 0.00 0.00
NET INCOME - CURRENT PERIOD 249,434 .45 0.00 82,235.14 331,669.59
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Books Closed

Prepared by State Street




Working Trial Balance

AK MENTAL HEALTH TRUST RESERVE

STATE OF ALASKA
Basis: A FUND: STATE STREET.
June 1, 2011 to June 30, 2011 View Date: July 18, 2011
Base Currency: USD - US DOLLAR Starting Balance Debits Credits Ending Balance

ASSETS

LIABILITIES

CAPITAL

BALANCED TRIAL FORMULA

TOTAL MKTVAL
TOTAL NAV
GROSS ASSETS
INC PER SHARE
NAV PER SHARE
OFFERING PRICE

Page 4

42,472,568.70
0.00
42,472,568.70
-0.00

42,471,286.54
42,472,568.70
0.00

0.000000
0.000000
0.000000

Books Closed

-337,322,216.68

3,227,736.27
-346,082,079.89
-680,176,560.30

-340,548,892.82
-334,094,480.41
0.00

0.000000
0.000000
0.000000

-336,946,097.65

3,227,736.27
-346,458,198.92
-680,176,560.30

-340,173,833.92
-333,718,361.38
0.00

0.000000
0.000000
0.000000

42,096,449.67
0.00
42,096,449.67
0.00

42,096,227.64
42,096,449.67
0.00

0.000000
0.000000
0.000000

Prepared by State Street
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